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MylesJ Callan
Office Address:  Department of Economics Td: (508) 793 7237
222 Jonas Clark Hall, Email: M Callan@ClarkU.edu
Clark University,
950 Main Street,
Worcester, MA 01610.
Fieds: M acroeconomics, Open Economy Macroeconomics, Time Series Econometrics.
Education: Ph.D. Economics, Pennsylvania State University, 2000.

M.Litt. Economics, University of Dublin, Trinity College, October 1993.
Dissertation —“ The Economics of Road Use.”

M.A. (Hons.) Economics, University College, Dublin, June 1991.
B.A. (Hons.) Economics, University of Dublin, Trinity College, June 1990.

Thesis: “Viewing Macroeconomics and Macroeconometrics Using a Real-Time Approach: Economic and
Econometric Implications of Data Usage and Choice.”

Dissertation Eric Ghysels, Norman R. Swanson (co-chairs)
Committee: N. Edward Coulson.
Publications: “A Multivariate Time Series Analysis of the Data Revision Process for

Industrial Production and the Composite Leading Indicator,”
A Festschrift in honor of Clive W. J. Granger. Oxford University Press,
1999. (With Eric Ghysels and Norman R. Swanson.)

“Monetary Policy Rules with Model and Data Uncertainty,”
Southern Economic Journal: Vol. 69 (2002), No. 2, pp. 239-265. (With Eric
Ghysels and Norman R. Swanson.)

Current Terms of trade effectsin Small Open Oil-based Economies
Resear ch: Exchange rate regimesin Small Open Oil-based Economies
What Does the Composite Index of Leading Indicators Lead? A Real-Time Analysis.

Compilation Monthly real-time data for money (M1 and M2), industrial production, and prices
Of Data set (CPI and PP1). All data are available both seasonally adjusted and unadjusted. (With Norman R
Swanson and D. van Dijk).
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Assistant Professor, Department of Economics, Clark University, (2002 — present).

Ph.D. Dissertation Chair:
Bander Abdulkarim (Successful dissertation defense, July 2004)
“An Analysis of Macroeconomic Fluctuations for a Small Open Oil-based
Economy: The Case of Saudi Arabia’
Geoffrey Homoliski (Successful prospectus defense, June 2004)
“Pro-cyclical Lending and Loan Loss Provisioning: An Application of
Spanish Dynamic Provisioning to the U.S. Banking System”

Ph.D. Dissertation Committee:
Hamza Al-Salem, Constantine Alexandrakis, Rabia Aslam, Vladisvlav Dolgopolov,
Vjacheslav Dombrovsky, leva Rubene, Trufat Woldesenbet.

Macroeconomics theory qualifying exam committee (2002/03 to 2007/08)

Honors Thesis Advising

2005/06:  Sattha Prasitwarakul: Speculative Currency Attacks

Rebecca Batza: The Effects of Fiscal Policy on the

Current Account: Evidence from a Vector Auto-Regression Approach
2003/04: Razmig Tchaghlasian: Event history and exchange rates

Ashley Fors: Missing financial markets, a case study - The Grameen Bank
2002/03:  MilicaKecmanovic: EMU and its effect on trade patterns.

Kurt Viehl: VAR analysis of Japanese economy

Summer Internship advising:
2004: Fardeen Chowdhury — Grameen Bank, Bangladesh
2003: Amrita Hapuarachchi — Multi-fiber industry, Sri Lanka

Economics Society: Coordinator (2002/03 — 2005/06)
Meeting one evening aweek: Discussion of topicsin economics
Coordinated tripsto New Y ork, Boston, Rutland (Heifer Farm)
Other events. Alumni meetings (4), outside speakers, presentations, etc.

Other department services include:
Preparation of Faculty Section of External Review of Graduate Program (2002/2003)
Faculty search committee (2002/2003)
Presentation: Exploring Majors (Economics) (2003)
Departmental representative at: Open House and Majors Fair (2002/03 and 2003/04)
Preparation of Proposal for Graduate Student Research Seminar (2003/2004)
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Visiting Assistant Professor, , Department of Economics, Clark University, (2001/02)
Graduate Macroeconomics I1, International Monetary Theory,
Introduction to Statistics, Macroeconomics, Monetary Economics.

Lecturer, University of Virginia, (1999-2001). Introduction to Statistics, Money and Banking,
Economic Forecasting.

Instructor, Pennsylvania State University, Summer 1999. Econometrics.

Instructor, Pennsylvania State University, Fall 1997. Intermediate Macroeconomics,

Teaching Assistant, Pennsylvania State University, (1994 — 1998). Introduction to Macroeconomics,
Introduction to Microeconomics, Introduction to Econometrics, Econometrics, Seminar
in Econometrics (Time Series), Seminar in Econometrics (Cross Sectional).

Instructor, University of Dublin, St. Catherine's College. (1992 —1994). Applied Economics.

Teaching Assistant, Statistics, University of Dublin, Trinity College. (1992)

Teacher, Accounting, Business Studies, and Economics, Ballinteer Community High School. (1991).

Teaching Assistant, Computer Applications, University of Dublin, Trinity College. (1989).

Fitzpatrick Associates, Consultant. Jan. 1994 - July 1994.

Irish Business and Employer’ s Confederation. Economic impact study of the mining industry in
Ireland, Consultant. December 1993 - July 1994.

Aer Rianta (The Irish Airport Authority), phase one of an economic impact study of Dublin airport,
Consultant. January 1994 - July 1994.

Chamber of Commerce, Ireland. Statistical analysis of the “ Air Transport Users Committees
Survey”. May 1992 and August 1993.

Nominated, “Who' s Who Among America s Teachers,” 2003.

Hereford College Fellow, University of Virginia. 1999-2001.

Distinguished Teaching Assistant Award. Pennsylvania State University. 1997-98.
Irish-American-Partnership Fellowship. University of Dublin, Trinity College. 1991-1993.

University Committee Member ships:
Admissions Committee (2003/4-2005/6)

International Journal of Forecasting

Studiesin Nonlinear Dynamics and Econometrics
Canadian Research Council

The Dryden Press/Harcourt College Publishers
Prentice-Hall Inc.



